


Lampiran 1

Daftar Perusahaan Yang Menjadi Objek Penelitian Periode 2015-2019

No. Nama Perusahaan Kode
1 | Adi Sarana Armada Tbk. ASSA
2 | Bali Towerindo Sentra Tbk. BALI
3 | Pelayaran Nasional Bina Buana BBRM
4 | Blue Bird Thbk. BIRD
5 | Bukaka Teknik Utama Tbk. BUKK
6 | Garuda Indonesia (Perséxo) Thk GIAA
7 | Jasa Marga (Persero) Thk. JSMR
8 | Leyand International Thk. LAPD
9 | Logindo_Samudramakmur-Fbk. LEAD

10 | EKa Sari Lorena Transport Fbk! LRNA
11 [/Mitra International Resources Tbk. MRNA
12 | Pelayaran‘Nelly Dwi Putri“Thbk. NELY
13 [“Iado Straits Tbk. PTIS
14 | Sidomulyo Selaras Thk: SDMU
15 [_Samudera Indonesia Thk: SMDR
16 | Soechi Lines/Tbk. SOCI
17| Solusi Tunas Pratama Tbk: SUPR
18 |/Tower:Bersama Infrastructure Thk. TBIG
19 | Telekomunikasi Indonesia (Persero). Tbk; TLKM
20 | Temas Tbk. TMAS
21 | Trans Power Marine Tbk. TPMA
22 | WEHA Transportasi Indonesia Tbk. WEHA
23 | WintermarOffshore Marine Tbk. WINS
24 | AKR Corporindo Tbk. AKRA
25 | Arita Prima Indonesia Thbk. APII
26 | Duta Putra Utama Makmur Tbk. DPUM
27 | Intraco Penta Tbk. INTA
28 | Inter Delta Tbk, INTD
29 | Perdana Bangun Pusaka Thk. KONI
30 | Lautan Luas Thk LTLS
31 | Mitra Pinasthika Mustika Thk. MPMX
32 | Tira Austenite Tbk. TIRA
33 | United Tractor Tbk. UNTR
34 | Wicaksana Overseas International Thk WICO

Sumber:

BEI-Bursa Efek Indonesia




Lampiran 2

Tabulasi Data

NO | KODE | Tahun | KM KI KOl PBV
2015 0,125| 0501 | 0,333| 0,398
2016 0,124 | 0501| 0,333| 0,733
1 ASSA | 2017 0,146 | 0442 | 0333 | 0,69
2018 0,148 | 0442 | 0333 | 1,138
2019 0,148 | 0442 0333| 2,110
2015 0,000 0713 | 0667 | 6,354
2016 0,000 | 6,201 | 0,667 | 5,439
2 BALI | 2027 0,000 | 0,701 |\ 0,333 | 4,887
2018 0,000--.0/695 | 10,333 | 3,376
2019 0,000 .0,648+/ 0,000, 2,259
2015 0,006 | 0,824 |, 0,400 | \, 0,258
2016 0,006 | 0,824, (0,400 | 0,537
3 BBRM /| 2017 0,006 | 1 0,824 |\ 0,400 | _.0,646
2018 0,004 0,824 | 10,5500, 0,816
2019 0,006/ | 10,824 | 0500 1,059
2015 0,478 [v50,372 | 0375| 4,174
2016 0,470 0,372 \_ 0,375/| 1,636
4 BIRD'| | 2017 0;467—0;372-1) 0,375 1~¢"1,783
2018 0,442 |  0,352//0,375 | 11,384
2019 0,413 | 0,358\~ "0/375 | /1,173
2045 0,005 |~ 10426 | 0,500 |/ 1,542
2016 0,320 | 0426 | \0,333| 1,623
5 BUKK || 2017 0321 | 0426| 0333| 2645
2018 0,320 ~..0,4267| 0,333 | 2,550
2019 0,320 0426| 0333| 1514
2015 0,000 | 0973 | 0,286| 0,543
2016 0,000| 0851 | 0286| 0,656
6 GIAA | 2017 0,000 | 0,862 | 0286| 0,640
2018 0,000 | 0862 | 0375| 0,890
2019 0,000| 0862| 0600| 1,335
2015 0,000 | 0,700 | 0,333 | 0,003
2016 0,000 | 0,700 | 0,333 | 2,292
7 JSMR | 2017 0,000 | 0,700 | 0,333 | 3,077
2018 0,000 | 0722| 0333 | 1,837
2019 0,000 | 0722 | 0,333| 2,010
8 LAPD | 2015 0,057 | 0,622| 0500| 0,601




2016 0,057 0,622 0,500 0,668
2017 0,057 0,622 0,500 0,821
2018 0,057 0,622 0,500 | -89,522
2019 0,057 0,622 0,500 -2,299
2015 0,344 0,405 0,333 0,200
2016 0,353 0,405 0,333 0,192
9 LEAD 2017 0,229 0,324 0,333 0,249
2018 0,133 0,389 0,333 0,283
2019 0,172 0,383 0,333 0,360
2015 0,000 0,571 0,333 0,157
2016 0,000 0,571 0,333 0,308
10 LRNA 2017 0,000 0,571 0,333 0,155
2018 0,000 0,571 0,250 0,140
2019 0,000 0,571 0,250 0,172
2015 0,000 0,426 0,333 0,632
2016 0,000 0,426 0,333 0,820
11 MIRA 2047 0,000 0,426 0,333 0,881
2018 0,000 0,417 0,333 0,897
2019 0,000 0,366 0,333 0,844
2015 0,003 0,849 0,333 0,899
2016 0,003 0,849 0,333 0,486
12 NELY 2017 0,003 0,849 0,333 0,696
2018 0,005 0,849 0,333 0,739
2019 0,004 0,849 0,333 0,718
2015 0,006 0,818 0,667 1,114
2016 0,006 0,818 0,500 1,967
13 PTIS 2017 0,003 0,818 0,500 1,499
2018 0,001 0,818 0,500 0,741
2019 0,001 0,818 0,500 0,462
2015 0,664 0,202 0,333 2,686
2016 0,650 0,186 0,333 1,958
14 SDMU 2017 0,602 0,244 0,333 2,410
2018 0,602 0,244 0,333 0,672
2019 0,602 0,244 0,333 1,162
2015 0,004 0,722 0,400 0,301
2016 0,004 0,722 0,400 0,330
15 SMDR 2017 0,004 0,722 0,400 0,444
2018 0,004 0,722 0,400 0,334
2019 0,004 0,722 0,400 0,344
16 50Cl 2015 0,051 0,799 0,333 0,873
2016 0,051 0,799 0,333 0,595




2017 0,051 0,799 0,333 0,391
2018 0,051 0,799 0,333 0,195
2019 0,051 0,799 0,333 0,261
2015 0,000 0,687 0,400 1,985
2016 0,000 0,687 0,400 1,698
17 SUPR 2017 0,000 0,687 0,400 1,890
2018 0,000 0,687 0,400 2,605
2019 0,000 0,687 0,400 1,255
2015 0,012 0,522 0,600 0,018
2016 0,013 0,556 0,500 | 14,505
18 TBIG 2017 0,013 0,600 0,500 0,009
2018 0,013 0,550 0,500 4,840
2019 0,013 0,530 0,500 5,581
2015 0,000 0,512 0,429 0,004
2016 0,000 0,512 0,429 4,754
19 TLKM 2017 0,000 0,512 0,571 4,827
2018 0,000 0,521 0,429 38,756
2019 0,000 0,521 0,500 3,950
2015 0,004 0,808 0,667 2,731
2016 0,004 0,808 0,667 2,007
20 TVIAS 2017 0;004 0,808 0,667 0,001
2018 0,006 0,808 0,667 0,855
2019 0,006 0,808 0,667 0,498
2015 0,000 0,850 0,333 0,702
2016 0,000 0,860 0,333 0,511
21 TPMA 2017 0,000 0,864 0,333 0,279
2018 0,000 0,877 0,333 0,596
2019 0,000 0,877 0,333 0,609
2015 0,028 0,618 0,500 1,033
2016 0,006 0,704 0,500 1,385
22 WEHA 2017 0,006 0,704 0,500 1,238
2018 0,019 0,688 0,500 0,942
2019 0,019 0,702 0,500 0,864
2015 0,043 0,545 0,333 0,231
2016 0,142 0,368 0,333 0,337
23 WINS 2017 0,156 0,368 0,333 0,519
2018 0,157 0,368 0,333 0,412
2019 0,156 0,368 0,333 0,257
2015 0,007 0,592 0,333 0,005
24 AKRA 2016 0,007 0,585 0,333 3,511
2017 0,006 0,585 0,333 3,366




2018 0,007 0,585 0,333 2,057
2019 0,007 0,590 0,333 1,902
2015 0,578 0,025 0,333 1,083
2016 0,578 0,025 0,333 1,340
25 APII 2017 0,578 0,056 0,333 0,870
2018 0,578 0,056 0,333 0,726
2019 0,578 0,056 0,333 0,657
2015 0,001 0,597 0,500 3,436
2016 0,001 0,505 0,333 2,117
26 DPUM 2017 0,000 0,505 0,333 0,831
2018 0,000 0,505 0,333 0,380
2019 0,000 0,728 0,333 0,432
2015 0,035 0,340 0,333 0,966
2016 0,263 0,386 0,333 1,587
27 INTA 2017 0,488 0,306 0,333 3,101
2018 0;448 0,297 0,333 | 12,322
2019 0,447 0,313 0,333 -5,610
2015 0,237 0,593 0,333 1,434
2016 0,283 0,576 0,333 2,251
28 INTD 2017 0,296 0,576 0,333 7,350
2018 0,306 0,576 0,333 3,660
2019 0,335 0,547 0,333 5,014
2015 0,056 0,724 0,333 0,820
2016 0,056 0,724 0,333 3,967
29 KONI 2017 0,056 0,724 0,333 2,868
2018 0,056 0,724 0,333 5,893
2019 0,056 0,724 0,333 5,833
2015 0,026 0,561 0,400 0,550
2016 0,028 0,541 0,333 0,379
30 LTLS 2017 0,031 0,534 0,333 0,478
2018 0,045 0,534 0,333 0,510
2019 0,045 0,534 0,333 0,494
2015 0,027 0,697 0,333 0,475
2016 0,027 0,707 0,333 0,750
31 MPMX 2017 0,028 0,707 0,333 0,957
2018 0,028 0,707 0,333 0,468
2019 0,030 0,743 0,400 4,188
2015 0,000 0,985 0,333 1,053
32 TIRA 2016 0,000 0,900 0,333 1,202
2017 0,000 0,900 0,333 0,979
2018 0,000 0,900 0,333 0,795




2019 0,000 0,900 0,333 0,944

2015 0,000 0,595 0,333 1,667

2016 0,000 0,595 0,333 1,940
33 UNTR 2017 0,000 0,595 0,333 2,911

2018 0,001 0,595 0,333 1,897

2019 0,001 0,595 0,333 1,379

2015 0,000 0,876 0,333 0,505

2016 0,000 0,876 0,333 0,492
34 WICO 2017 0,276 0,600 0,333 2,310

2018 0,276 0,701 0,400 2,742

2019 0,276 0,649 0,400 2,215

Lampiran 3
Hasil Statistik Deskriptif
Descriptive Statistics
N Minimum Maximum Mean Std. Deviation

KM 65 .00 .01 .0006 .00140
Kl 65 .37 .99 .7003 .15526
KOl 65 .00 .67 .3652 .09571
PBV 65 .00 6.35 1.4770 1.38682
Valid N (listwise) 65

(Sumber: OutputSPSS, Statistik Deskriptif)

Lampiran 4 Uji Asumsi Klasik

Hasil P — Plot

MNormal P-P Plot of Regression Standardized Residual
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(Sumber: Output SPSS)

Hasil Uji Normalitas

One-Sample Kolmogorov-Smirnov Test

Unstandardized

Residual

N 65
Normal Parameters2° Mean .0000000
Std. Deviation 1.18011186

Most Extreme Differences Absolute 105
Positive .105

. ~ Negative -.060

Test Statistic . . . . .105
Asymp. Sig. (2-tailed) .072¢

a. Test distribution is Normal.

b. Calculated from data.

c. Lilliefors Significance Correction.

Model Summary®

Model

R

R Square

Adjusted R Square

Std. Error of the

Estimate

Durbin-Watson

1

.5442

.296

.284

.96543032

2.047

a. Predictors: (Constant), LAGRES1

b. Dependent Variable: Unstandardized Residual

(Sumber: Output SPSS)




Regression Studentized Residual

Uji Multikolinieritas

Coefficients?
Unstandardized  Standardized
Coefficients Coefficients Collinearity Statistics
Std.
Model B Error Beta t Sig.  Tolerance VIF

1 (Constant) -.090 .907 -.099 .922
KM 181.868 113.000 -.183 -1.609 .113 .914 1.094
Kl -1.295 ' 1.008 -.145 -1.284 204 931 1.074
KOl 7.086 1.595 489 4.443  .000 .980 1.021

a. Dependent Variable: PBV
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(Sumber: Output SPSS)




Lampiran 5 Uji Regresi Linier Berganda

Coefficients®
Unstandardized Standardized

Coefficients Coefficients Collinearity Statistics
Std.
Model B Error Beta t Sig.  Tolerance VIF
1 (Constant) -.090 .907 -099 .922
KM 181.868 113.000 -.183 -1.609 .113 914 1.094
Kl -1.295 1.008 -.145 -1.284 204 .931 1.074
KOl 7.086 1.595 489 4.443  .000 .980 1.021

a. Dependent Variable: PBV

(Sumber: Output'SPSS)

Lampiran 6 Hasil,Uji Hipotesis

HasilUji t
Coefficients?®
Unstandardized = Standardized
Coefficients Coefficients Collinearity Statistics
Std.
Model B Error Beta t Sig.  Tolerance VIF
1 (Constant) -.090 .907 -099  .922
KM 181.868 113.000 -.183 -1.609 .113 914 1.094
Kl -1.295 1.008 -.145 -1.284 204 931 1.074
KOI 7.086 1.595 .489 4.443 .000 .980 1.021
a. Dependent Variable: PBV

(Sumber: Output SPSS)

Hasil Uji Koefisien Determinasi (R?)
Adjusted R
Model R R Square Square Std. Error of the Estimate

1 5252 276 240 1.20878
(Sumber: Output SPSS)




Lampiran 7

Titik Persentase Distribusi t (df = 41 — 50)

Y 0.25 0.0 0.05 0.025
dar 0.50 0.20 0.10 0.050
41 062052 1.30254 1.68253 2.01954
42 0.68038 1.30204 1.68195 2.01308
43 0.68024 1.30155 1.68107 201669
44 0.68011 1.30109 1.68023 2 01537
45 067998 130065 1.67943 2.01410
45 067986 1.30023 1.67866 201290
47 067975 1. 20082 1.67793 2 01174
48 067964 1.29944 1.67722 2.01063
49 067953 129907 1.67655 2.00958
50 067943 1.29371 1.67591 200856
51 0.67933 1.29337 1.67525 200758
52 067924 1.29305 1.67469 2. 00665
53 067915 129773 1.67412 2. 00575
54 067906 1.29743 1.67356 200423
55 067298 1.26713 1.67303 2. 00404
56 0.67290 179685 1.67252 Z.00324
57 067232 179658 1.67203 2.00247
58 D.E67ET4 129632 1.67155 200172
59 0.67E67 1.29607 1.67109 2.00100
&0 067260 1. 20582 1.67065 200030
&1 067253 179552 1.67022 1.09962
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